Common Alice Bob

Day information A 1 A 2 A 3 Action B 1 B 2 B 3 Action

(before actions at t ) 1 2 3 4 5 6 7 8 9 1 2 3 4 5 6 7 8 9 t = 1 1 2 3 4 5 6 7 8 9 1/3 1/3 1/3 SELL 1/4 1/4 1 BUY

3a t = 2 1 2 3 4 5 6 7 8 1/3 1/3 0 SELL 1/4 1/4 BUY t = 3 1 2 3 4 5 6 1/3 1/3 SELL 1/4 1/2 BUY t = 4 1 2 3 4 1/3 0 SELL 1/4 BUY t = 5 1 2 3 1/3 SELL 1/3 SELL

Table 1: The example ( w

= 1)